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Regression Statistics
Multiple R 0.8981
o EEEFSTEATIEI: A R Square 0.8066
RERIERFIERDEFIRBER Adjusted R Square 0.8041
E*ﬁ?@‘ﬁ, jﬁﬁ%BHg H L Stsndard_Error 106.7067
§[€, :%E‘]*H?%‘ﬁ%iiO.SQS |:‘|> Observations 80
ANOVA
o TS [ — B g S UK df SS MS F Significance F
F, M200747H F 200946 Regression 1 3703982.114 3703982.1 325.30083  1.48605E-29
H26H, —FHBMH MW Residual 78 888133.6121 11386.328
1£0.827 Total 79 4592115.726
Coefficients  Standard Error t Stat P-value Lower 95%  Upper 95%
Intercept -401.13 171.8939 -2.33 0.02 -743.35 -58.92
X Variable 1 3.57 0.1979 18.04 0.00 3.18 3.96
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AT H B g A
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5 /N2 ]

AR HICE B /N3RS, IREG AT, %k, AT, FEABBER T BIRKYE, HEE
B, A BN BT

Price
H share A-share
Eloomberg ticker quoted A share H share FieElnllihy
A share H share currency Company name CNY Quoted %
000338 CH 2338 HK HED  Weichai Power Co Ltd 36.34 26.16
g00875 CH 1072 HK HKD Dongfang Electric Corp Ltd 39.14 28.20
g00026 CH 1138 HK HKD China Shipping Development Co Lid 13.36 10.34
6018928 CH 1858 HK HED China Coal Energy Co 11.98 9.35
601982 CH 3988 HK HED Bank of China Ltd 4.83 3.68
600036 CH 3968 HK HED China Merchants Bank Co Ltd 21.89 17.70
601992 CH 998 HK HED China Citic Bank 6.03 4.94
g00012 CH 995 HEK HED  Anhui Expressway Co 6.37 4.41
801766 CH 1766 HK HKD _ China South Locomotive and Rolling Stock Corp 5.23 447
e00377 CH 177 HK HED  Jiangsu Expressway Co Ltd 6.38 6.54
g0600 CH 168 HE HED  Tsingtao Brewery Co Ltd 26.65 24,36
601328 CH 3328 HK HED Bank of Communications Co Ltd 8.01 8.42
000063 CH 7583 HK HED  ZTE Corp 28.35 27.35
E01390 CH 390 HK HED China Railway Group Ltd B.65 6.42
01939 CH 939 HK HED China Construction Bank Corp B.17 B.05
£01398 CH 1358 HK HED Industrial & Commercial Bank of China 5.5E 645
000898 CH 347 HE HED  Angang Steel Co Lid 13.69 13.58
2010828 CH 1088 HEK HED China Shenhua Energy Co Ltd 27.64 27.86
e008028 CH 323 HK HKD Maanshan lron & Steel 4.93 10
B01628 CH 26528 HK HED China Life Insurance Co Ltd 27 .45 29,05
a01312 CH 2318 HEK HED Fing An Insurance Group Co of China Ltd 46.92 64,30
801186 CH 1186 HK HED China Railway Construction Corp Ltd 10.14 11.88
600685 CH 514 HK HKD  Anhui Conch Cement Co Ltd 41.50 50,20
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