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PE(20074%)  PE(TTM) PE(094-Fi ) dk %) \ PB ISEELLEE B kR JSharpert %
A A 18.71 16.62 14.01 2.62 0.37% 3.12% 11.43%
LEEH 17.85 15.84 13.55 2.53 -0.47% 3.22% -15.11%
i 180 16.67 14.96 13.08 25 -0.47% 3.22% -14.81%
_3F 50 15.85 14.58 12.63 2.43 -0.65% 3.35% -19.79%
WIELRR 21.81 19.62 15.68 2.8 -0.09% 3.38% -3.15%
TRIUF RFE 18.86 15.82 14.82 2.94 -0.44% 3.29% -13.62%
%IF 100R 20.11 17.2 15.59 2.97 -0.25% 3.34% -7.75%
P 300 16.98 15.18 13.39 2.53 -0.42% 3.23% -13.31%
R RS R 34.34 27.23 19.97 3.87 -0.16% 3.20% -5.32%
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2 A I 1.66% 188717.43 184416.82 -2.28% 61632.89 60726.6 -1.47%
WS4 -2.56% 155603.97 151558.57 -2.60% 44136.17 43385.29 -1.70%
_iF 180 -2.51% 131310.14 127284.59 -3.07% 31231.76 30456.28 -2.48%
_HiIE 50 -3.44% 111494.88 107538.43 -3.55% 21061.54 20361.05 -3.33%
WIESER -0.70% 33567.36 33323.41 -0.73% 17496.72 17341.31 -0.89%
WRIE AR -2.38% 11611.9 11390.77 -1.90% 6682.91 6564.68 -1.77%
WRIE 100R -1.45% 16771.5 16599.37 -1.03% 9583.03 9487.53 -1.00%
PR 300 -2.28% 151308.98 147071.13 -2.80% 42156.4 41267.5 -2.11%
N ZRTR -0.99% 8169.36 8155.1 -0.17% 3469.32 3444.09 -0.73%
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A3 A BT HESTLAEEAT

PE PE PE(0SF R AE Bkskie | Riksh®  FSharpert#

(2007)|  (TTM) ) dk 2%)

iRUIZING| 35.42 54.51 30.78 4.59 721.61 302.96 -1.10% 3.43% -5.38%
T 55.73 46.53 31.73 3.72 857.22 548.92 -2.41% 3.52% -12.75%
Litr 35.58 41.43 30.04 3.64 1150.87 888.52 0.33% 3.70% 2.95%

AR 39.12 38.13 25.26 3.57 2020.38 1307.78 3.73% 2.95% 25.67%
AHE 2 23.78 37.9 26.68 2.68 7400.92 3697.67 3.09% 2.86% 22.11%
A% 38.71 31.94 22.97 6.22 2629.7 1456.4 4.40% 3.30% 27.13%
YOk 42.35 31.65 23.12 5.65 4120.71 1985.8 0.29% 3.03% 2.74%

= 2 OR it 35.05 31.01 20.66 4.31 4704.7 2988.7 2.94% 2.54% 23.38%
[EISES %N 29.89 27.48 18.93 2.78 5944.32 3446.97 -0.29% 3.45% -0.65%
jeisiineiy) 36.12 26.91 18.76 2.77 6010.37 2386.66 5.66% 3.39% 33.71%
g b 30.16 23.84 14.56 2.88 8110.27 4848.38 -0.37% 4.04% -0.54%
N4 29.22 22.59 16.44 3.09 3362.43 2368.12 1.89% 3.37% 12.11%
s 18.87 22.43 25.15 3.23 6701.15 2359.07 4.09% 3.50% 24.03%
HUAR %% 24.95 21.69 15.78 3.51 5274.37 2541.25 5.35% 3.64% 29.85%
K 25.45 20.86 16.11 2.76 1797.5 1059.34 4.21% 3.76% 23.17%
et T 26.19 20.59 15.8 3.16 6043.14 3087.93 1.92% 3.61% 11.67%
IR 18.38 19.36 16.63 22 2833.63 1405.66 4.27% 4.06% 22.00%
12 Ikke 22.69 19.24 14.82 2.64 1740.04 903.03 1.43% 3.63% 8.95%

it 16.5 18.35 13.48 2.75 38504.46 4128.98 0.74% 3.69% 5.16%

AR ED I 22.29 18.12 13.38 1.84 911.24 524.31 2.14% 4.38% 11.18%
Ery 15.73 12.75 11.07 2.33 56667.15 11717.51 -0.77% 3.02% -4.30%
ALK 14.74 10.26 14.93 2.23 9751.72 3532.43 0.00% 3.36% 0.97%

B4R 10.81 9.23 10.83 1.42 6045.67 3157.67 1.92% 3.61% 11.67%
e

LRI 19.54 40.35 27.39 3.82 9786.43 2010.73 -1.87% 3.66% -9.18%
) 22.65 38.9 26.17 2.64 6503.82 3218.34 3.45% 2.72% 25.64%
fessii 385 26.54 20.17 2.62 3593.07 1220.44 1.62% 3.77% 9.71%

bl 27.11 22.67 16.67 2.49 2315.13 1281.36 -1.39% 3.44% 7.11%
FHRRA 1515 20.32 14.26 2.72 29233.87 1860.91 0.33% 3.24% 2.96%

b 15.82 16.94 16.22 21 2116.64 1025.67 3.82% 4.12% 19.60%
i 14.38 16.83 24.34 3.55 4135.62 2654.73 0.66% 3.64% 4.76%

L%/ 22.18 13.45 10.92 2.75 8208.6 1847.9 1.08% 4.34% 6.48%

BT 15.15 10.78 9.34 2.07 42559.68 6913.08 -0.94% 2.98% -5.54%
CIEES 10.42 8.95 10.67 1.4 5679.92 2975.83 6.38% 4.25% 30.71%
£ A B 18.71 16.62 14.01 2.62 184416.8 60726.6 1.66% 3.12% 11.43%

AR BAZEAZFTARAT & TREMITHEA 2009 4 2 A 20 B AEN AL, BIRT TN ., Tkn R KRR BE—BAT
Ak, Hd PB R RATIRE PG4 A RIRTHL, BRE AR WAL A A AR A,
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53T E K49 2320.79 EAQL T2 2.56%. M AESFIRE LA, MLATEAR,
30 42VATF R 4= 100 434 LR 18] 6 3) S ZIN A meh 5%, £+ 0 £ 10
1&. 10 £ 204&. 20 £ 30 1242 100 42vA LR A 4g o) #0738 m T 0 R, 1
K. 7 FA 3K, 30 £ 100 12X 18] 6493) 48 W ZILA RV 6944, L+ 30 £
50 4%. 50 £ 100 42X 44 a) $F 53y T 8 K. 7R, #IKkA, T
e gk, T3 PE M ERATRK.

% 4 ABRTHETAERERNANH LT NEHE

10-20 20-30 50-100 100vA E
200942 A 20 B 62 253 286 369 219 159
2009 42 A 13 H 62 252 273 377 226 156
200942 A 68 77 301 302 338 193 135
200941 A 23 8 104 344 314 302 165 116
200941 A 16 H 114 345 308 312 146 120
200941 A 9H 129 352 300 294 151 110
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Fl) , ABXTAEAAFRATI SEATE 69 W S48 H A AT 12 AN A 63035 h 4.
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ANIE PE K- ARG N IR P ARSR R E %, HAuANIERAT AR oA 30, MR
PB /K- AR AR ARG K A £, AT ARt 45K,

& 5: 2 A 20 B ABAE{EAKTF

PERI&EI20R RZ PBRAKH20R K Z

B2 A PE PB Byl REFHE  BRELA PE PB Byl R
*ST £ 0.86 6.46 18.44 9.03 kA2 71.63 0.80 17.89 13.97
¥ E iz # 3.07 1.91 1143.20 242,02 AP L EA 43.55 0.88 23.88 11.24
ST 7k 4.06 12.33 9.10 5.10 AN 10.26 0.89 69.29 46.81
- d ANk 5.13 1.95 120.83 54.39 e Fa4Rsk 8.66 0.90 98.62 4153
ST B 5.14 2.99 13.10 8.20 B LG 64.06 0.93 26.27 9.89
SST i#4 5.21 17.83 20.19 6.73 AR 25.11 0.93 21.10 20.14
RARPLA 6.17 1.81 536.12 21445  &ibfbT 7400.00 0.95 20.78 15.78
SEARBAY 6.54 1.21 79.13 20.06 TRk 36.47 0.98 18.86 9.28
i -3 6.56 1.86 386.42 239.32 W)k 62.42 1.00 90.17 66.83
ZARIE K 6.57 1.58 49.62 12.96 HEFR 4R 4K 12.74 1.03 128.43 118.96
KITIEH 6.88 4.86 238.66 121.97  #HARBEA 9.38 1.05 84.16 18.82
E22 )0 6.90 1.09 635.22 158.75  EARMEM 7.24 1.08 1061.23 1061.23
W AT ALIE 7.01 2.92 121.74 121.74 BN 53.27 1.08 32.39 26.89
ki ¥ i 7.12 1.46 209.26 83.74 BRIy 6.90 1.09 635.22 158.75
X R 7.16 1.74 211.31 116.89  RieAHk 62.74 111 21.16 15.63
FAREAY 7.24 1.08 1061.23 1061.23  #F4% 9.11 1.13 166.72 68.29
AR My 7.26 1.30 326.51 90.62 AR A 9.11 1.13 42.11 20.64
G My 7.31 4.41 123.15 84.48 AARBRAT 10.34 1.13 194.75 13.51
FN Bk 7.49 2.23 563.16 41.21 Z 5B 54.94 1.14 12.60 7.38
B4R 7.51 1.44 70.42 37.11 T E L5 R 24.64 1.14 12.00 5.61

FAHRR: EMZIEAZFAAT i PEVATAE 1569 PE A/, PB ARIREMA A, & RE TG LA H AT,

AE2H 208, ETEARKGZANES AT EEW. THBST ER
AT, BB TANA] A 20827.79 10, 12792.92 12704 9956.16 14T, H PE
A A 17.91 4. 11.56 454 10.34 4%, 2 PB » 314 2.84 4%, 2.2 444= 2.08
&, RETARKYG ZANMES A A FEIEA. FEPZATE LWL, LT
{855 4 1586.11 1270 1297.34 12 704= 1108.87 1270, £ PE 454 16.13 4%,
89.81 1547 31.34 4%, X PB %54 3.04 4%, 3.25 1A= 2.41 4%,

#6: 2 A 20 BAEFAEAKF

ETERKRG20R R E RBFERKRG20R B E

BEL A PE PB EWid B  BRELAR PE PB EWd R HME
¥ [ 7 i 17.91 2.84 20827.79 455.20 PIZIEA 16.13 3.04 1600.59 1586.11
T A4RAT 11.56 2.20 12792.92 57259 ¢ EHP% 89.81 3.25 2426.81 1297.34
EIRARAT 10.34 2.08 9955.16 383.40 FHEER 31.34 2.41 7491.09 1108.87
¥ B 44T 12.06 1.85 8402.08 21494 AR 7.24 1.08 1061.23 1061.23
%[5 %51k 31.34 2.41 7491.09 1108.87  ABR4RAT 8.73 253 2117.83 1043.42
P EAR 37.60 4.70 6215.41 329.85  ZGHLAT 9.66 2.00 2753.48 896.67
GifEELES 13.59 2.93 4127.10 37350  RASRAT 8.58 1.61 914.80 869.69
RABARAT 9.66 2.00 2753.48 896.67  HAARAT 8.35 2.50 953.37 844.05
F [E -F 4 89.81 3.25 2426.81 1297.34 3L 4RAT 7.92 2.03 949.50 755.80
RAAAT 8.73 2.53 2117.83 104342 ZHAA 16.35 2.83 851.03 728.63
PATHRAT 11.26 1.85 1744.79 102.90  kixw 31.72 3.54 1350.63 704.50
T AZIE S 16.13 3.04 1600.59 1586.11 ¥ EIKE 17.79 2.05 1172.17 577.44

S A B XX 6 B A A A SHRUAET ArLEE
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b E4E 32.17 2.41 1405.19 408.46 T RARAT 11.56 2.20 12792.92 572.59
Kizd A 31.72 3.54 1350.63 704.50 FMFE 26.92 11.15 1180.51 569.27
W E 4k E 38.27 2.74 1272.00 252.60 B A 27.12 2.88 1087.72 496.09
4k 46.08 2.20 1224.74 268.81 W+ E % 17.91 2.84 20827.79 455.20
K pkik 17.15 3.07 1202.95 325.50 TEBEAT 12.72 2.16 674.45 428.36
B b 35.78 7.60 1185.12 114.10 W E 45k 32.17 2.41 1405.19 408.46
FTMF & 26.92 11.15 1180.51 569.27 AT W 23.91 6.43 534.79 393.54
& B JRiE 17.79 2.05 117217 577.44 + B Atk 22.79 2.33 1144.22 383.53

FAHRR: EMZIEAZFAAT i PEVATAE 1569 PE A/, PB ARIMEMA A, & RE TG LA A,

EAARACE BT 20 L0905 BT BAT L IR K, B KTFEEH IS
SR EARR, AT AR K.

2 7: ARTH—AKBERZARIKNG 20 ARE

W EREHN20RKE i ERAKG20R B E

BELAR Mean Std Sharpe BELAR Mean Std Sharpe
*kaziE 10.00% 0.09% 11651.83% gt -2.22% 3.83% -58.24%
e, B R 6.90% 9.63% 71.49% LZE Ay -2.22% 3.96% -56.36%
AR A 6.33% 10.59% 59.68% & E 480 -2.23% 4.55% -49.38%
B & 6.09% 7.63% 79.74% HAREH -2.24% 5.69% -39.57%
XK@ 6.02% 5.17% 116.25% LAY -2.24% 4.95% -45.46%
kiRl 5.66% 6.21% 90.99% Eip s S -2.25% 4.59% -49.39%
ES#:2 5.65% 6.54% 86.18% EREH -2.25% 4.75% -47.69%
Rk Ak 5.32% 11.45% 46.40% ST + 5% -2.30% 3.10% -74.82%
& T Ak 5.20% 7.15% 72.45% e AL -2.30% 5.19% -44.67%
A3 24 5.18% 4.89% 105.68% KA&E&HH -2.35% 4.48% -52.74%
TREH 5.00% 4.87% 102.49% M B -2.41% 5.04% -48.09%
ST k42 4.96% 0.11% 4551.63% T AT -2.48% 5.75% -43.37%
FHF I, 4.83% 3.28% 146.66% i RiE -2.49% 6.07% -41.23%
F RAb 4.07% 4.19% 96.86% H Iy -2.57% 3.65% -70.88%
75 i 3, 7 4.06% 7.95% 50.86% I -2.62% 4.41% -59.67%
SST 4 & 3.98% 2.23% 178.30% AR -2.71% 4.54% -59.98%
¥ 3k 3.96% 8.13% 48.56% S w4 -2.72% 2.14% -127.30%
STAL A 3.94% 1.19% 328.96% ST K -2.79% 3.29% -85.16%
4 b By 3.87% 6.75% 57.14% A AL, -2.88% 4.04% -71.58%
BN 3.86% 4.59% 83.84% o AEE -3.24% 4.89% -66.55%

ForbRR: BMEIEAZFARAT & Std— BR#EFEAFEL, Mean— B -F¥IkiE %, Sharpe - E-E#% (Sharpe Ratio), £+ Sharpe
P& 2 —FF R e %5 i # % (Risk adjusted rate of return ), E4A&% & T KSR ERRNE, Z384700H 5 %A
Rs - Rf

Sharpe Ratio = ——, R
O

o - mEksEE Ry - ARekat O - REKBFIFEL(TRA).

S

%8: AT —A kSR SPRMEG 20 RKE

KRR HH20RKRE KR 20R R E

BELAF Mean Std Sharpe BEE AR Mean Std Sharpe
R Ik 5.32% 11.45% 46.40% ZAEH -0.94% 1.56% -61.11%
AP4R BEAD 6.33% 10.59% 59.68% E St 0.01% 1.56% -0.17%
Hi o, ] R 6.90% 9.63% 71.49% AN IR, -0.73% 1.50% -49.60%
& ) 0.61% 9.56% 6.27% Hert 4 0.83% 1.50% 54.37%
PLERI 1.59% 9.52% 16.57% e -1.06% 1.48% -72.61%
F E # 4 2.07% 9.17% 22.47% B T 4E ) -0.14% 1.45% -10.74%
AARAT 2.02% 8.93% 22.53% FEKIRMR 1.13% 1.40% 79.48%
BR A 1.98% 8.91% 22.10% #4222 R -0.60% 1.36% -44.69%

S A B XX 6 B A A A SHRUAET ArLEE
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cuome
LARIEK 3.37% 8.85% 37.95% ALK 0.56% 1.27% 42.98%
AR 0.73% 8.66% 8.31% At 25 b -0.94% 1.27% -74.86%
SRR 1.61% 8.56% 18.64% & f -0.69% 1.25% -55.92%
i 2 AL 2.87% 8.56% 33.39% A RAHL -0.93% 1.23% -76.32%
FATEAY 2.06% 8.45% 24.19% STAE A 3.94% 1.19% 328.96%
KIBHEAR 0.71% 8.34% 8.35% HEH L 0.76% 1.15% 65.19%
UL KA -1.67% 8.32% -20.25% BARARAR 0.25% 1.05% 22.56%
LK 2.98% 8.28% 35.86% 2 3R B 0.62% 0.60% 101.05%
o i R 0.73% 8.21% 8.74% PR =S 0.89% 0.59% 148.34%
& R IRk 3.96% 8.13% 48.56% AIRER 0.11% 0.23% 44.60%
YLB A 0.73% 8.12% 8.81% ST k1% 4.96% 0.11% 4551.63%
o 4 IRAY 1.25% 8.11% 15.23% kazinE 10.00% 0.09% 11651.83%
FAL SRR EFIEAL TR BT

% 9: AR ¥ — Sharpe b E R

Sharpetb 2R F#20R K &

%ﬁ"ﬂi’fﬁﬁﬁ 20 X Tr
Sharpett £ R /&# 20 R R &

BEL A Mean Std Sharpe BEL A Mean Std Sharpe
k&ihE 10.00% 0.09% 11651.83% GRS -1.83% 2.96% -62.24%
ST k1% 4.96% 0.11% 4551.63% B Rtk -1.56% 2.51% -62.53%
STAL A 3.94% 1.19% 328.96% J N AR -1.71% 2.76% -62.54%
SST H A& 3.98% 2.23% 178.30% ¥ B B At -1.22% 1.96% -62.74%
T8 PRAY 3.28% 1.89% 172.67% ¥ EAF -1.51% 2.40% -63.33%
79N Bl 4% 0.89% 0.59% 148.34% ST 3¢k -2.12% 3.32% -64.28%
&R Ak 2.48% 1.67% 148.04% PN -2.05% 3.20% -64.41%
A, 4.83% 3.28% 146.66% ST B4 -2.15% 3.35% -64.49%
XA # 6.02% 5.17% 116.25% AR -3.24% 4.89% -66.55%
SR 2h 5.18% 4.89% 105.68% CEiN < -2.57% 3.65% -70.88%

REH 5.00% 4.87% 102.49% Pl Sl -1.86% 2.65% -70.90%
=R 9878 0.62% 0.60% 101.05% ey -1.75% 2.47% -71.35%
) RAG 4.07% 4.19% 96.86% ik A, -2.88% 4.04% -71.58%
AEK 1.97% 2.03% 96.26% A At -1.06% 1.48% -72.61%
I HRERE 3.81% 3.97% 95.78% ST ¥ 5 -2.30% 3.10% -74.82%
£ RAHL 2.41% 2.51% 95.49% A 24 b -0.94% 1.27% -74.86%
LA 5.66% 6.21% 90.99% A RAHL -0.93% 1.23% -76.32%
R 3.00% 3.28% 90.95% SOLK e -1.64% 2.03% -81.52%
=S 5.65% 6.54% 86.18% ST ¥R -2.79% 3.29% -85.16%
& R 3.86% 4.59% 83.84% S W% -2.72% 2.14% -127.30%
TR BIEIERZFTHRAT

R HAEAE T S AL

M=k, 2REZREZFTHEARAMMEIN A REAAR LG THRAR, LF
KOSPI Index. DAX Index. CAC Index k&7,
#= 8.25%,
2% T2k 4.67%. 3.39%7Fx 2.28%, AMAE{E LA, IR T NKY Index = CCMP Index

A F#% 10.61%. 9.03%

Ve S 895512 NKY Index . TWSE Index #= SHSZ300 Index,

15569 PE #5295,

éﬁ PE 7J<4F7€1 16.98 1%,

JF, fPE‘i SENSEX Index # PB 7K-F 4 1.99 4Z,

2.751%,

LREETZE,

% [ SHSZ300 Index #) PB 7K-F % 2.59 4%,
Bk E T AR Aa 8y gk 4

+ [F SHSZ300 Index

FRR b 2R 2455509 PE 3£ 1012 L TF, 4w
B 49 Ep E A E ) PE /K-F45 4 9.08 454= 8.79 42,
Z5THXE XA B Feifp . B®mARERKH
K Z L5449 PE, MPB LkF, KZHERH PB A 2 124 T oK
%lmDummx%PBm%ﬁ
HARLEE, THEZL

%ﬁ?%%@#,¢l&%

’L

G-l AP JE IS 0 o, A

EHAETF AKLEE
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Gy AR B A M A T 3 69 9 5 =R R I e T I &3, B2 25
T MK S 3E KA EEARTF.

£.10: BFTHEEZ/HNTHRIA

E—R#ek  E— ARk EEZ P ek B FRBRE B —F RS

INDU Index 7365.67 8.97 2.75 -6.17% -39.12% -2.47% -35.49% -40.73%
SPX Index 770.05 10.54 1.62 -6.87% -41.89% 2.34% -39.58% -43.38%
CCMP Index 1441.23 18.79 1.82 -6.07% -38.41% 9.51% -39.67% -38.07%
UKX Index 3889.06 8.23 1.24 -71.17% -34.10% 0.36% -27.60% -34.01%
CAC Index 2750.55 7.65 0.98 -8.25% -45.99% -71.71% -37.00% -42.85%
DAX Index 4014.66 11.51 1.04 -9.03% -45.11% -4.87% -36.45% -41.81%
BE500 Index 127.23 9.34 1.15 -7.40% -45.96% -5.60% -36.78% -44.76%
NKY Index 7416.38 22.69 0.95 -4.67% -46.50% -3.72% -42.29% -44.28%
KOSPI Index 1065.95 8.73 0.87 -10.61% -38.55% 12.36% -30.81% -36.85%
TWSE Index 4436.94 11.33 1.09 -3.39% -45.79% 8.48% -36.98% -43.80%
HSI Index 12699.17 7.87 1.19 -6.31% -49.61% 3.26% -39.33% -46.17%
SHSZ300 Index 2344.32 16.98 2.59 -2.28% -56.70% 21.31% -7.45% -52.24%
SENSEX Index 8843.21 9.07 1.99 -8.22% -53.49% 4.64% -39.75% -49.80%
IBOV Index 38714.64 8.79 1.27 -7.10% -32.68% 15.90% -30.09% -39.27%

TR BASEALZFAFRPT, BLOOMBERG

A 6: BRI EREGLS

CCMP Index

BE500 Index KOSP! Index

SHSZ300 Index
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FAtRR: BSIEAZFHAAT, BLOOMBERG
. = > )
B7. BR&SEEHRHKMHESE
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FARR: EEIERZTHRAT,

BLOOMBERG

B8 EIR& EBI8HH0 AT

I PE - -=- - PB

INDU SPX CCMP BE500 NKY KOSPI TWSE HSlIndex SHSZ300 SENSEX  IBOV
Index Index Index Index Index Index Index Index Index Index
FohtRiR: BASIEAZ AT, BLOOMBERG
. = > =) b aF =
B 9: EHR&EIRiBH PEKFHEHHMY
60 1 ——INDU Index ——— SPX Index CCMP Index UKX Index ———CAC Index
= DAX Index —— BE500 Index = NKY Index ~— KOSPI Index HSI Index
50 = SHSZ300 Index SENSEX Index IBOV Jndex
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o o o o o o
FARIR: BASERZ AT, BLOOMBERG
. - > 1) b i~ =
A 10: EF&ZE4H8H PB KFe)Xsh#
—— INDU Index ——— SPX Index CCMP Index UKX Index ——— CAC Index
10 r —pAXindex =~ ——BES00Index ~——NKY Index ~ —— KOSPI Index HS! Index
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(11 £EHEFEAIEHK(INDU)SAT L ey 4E1E T4k

PE PB
RATL 09-1-30 08-11-31 RAMA 09-1-31 08-11-30
Consumer Discretionary NA NA NA 4.09 453 4.80
Consumer Staples 13.96 14.26 16.39 2.66 2.71 3.12
Energy 7.15 7.70 8.22 2.43 2.62 2.79
Financials NA NA NA 0.24 0.35 0.54
Health Care 10.81 11.04 11.43 2.42 2.47 2.56
Industrials 6.79 8.16 10.34 1.48 1.78 2.25
Information Technology 9.75 9.87 10.37 3.33 3.37 3.54
Materials 12.12 13.94 16.15 1.07 1.23 1.43
Telecommunication Services 11.44 11.92 13.53 1.26 1.31 1.49

FortkoR: BAZIEALZFFIRPT, BLOOMBERG

4.12: £BARER(SPX)EATLEGIEE T

PE =]
RATE 09-1-30 08-11-31 RATA 09-1-31 08-11-30
Consumer Discretionary NA NA NA 1.56 1.67 1.76
Consumer Staples 13.73 14.12 15.50 2.82 291 3.19
Energy 9.35 10.30 11.05 1.56 1.72 1.84
Financials 40.38 50.57 66.51 0.44 0.55 0.72
Health Care 15.26 15.42 14.62 2.59 2.61 2.48
Industrials 9.27 10.35 11.72 1.72 1.93 2.18
Information Technology 13.91 14.08 14.31 2.58 2.61 2.66
Materials 49.03 50.32 54.30 1.76 1.81 1.95
Telecommunication Services 13.68 14.14 15.75 1.30 1.34 1.49
Utilities 11.88 13.19 13.58 1.20 1.34 1.38

FAt kR BIZEALZFHR T, BLOOMBERG

%.13: B £ 225 384 (NKY225) AT b 9 4E{E E 4L

PE PB
RATE 09-1-30 08-11-31 RAMA 09-1-31 08-11-30
Consumer Discretionary 6.64 6.51 6.80 0.72 0.71 0.74
Consumer Staples 13.20 15.06 17.93 0.92 1.05 1.25
Energy 7.06 6.87 6.24 0.76 0.74 0.67
Financials 8.38 9.89 10.14 0.54 0.64 0.66
Health Care 12.30 13.32 14.43 1.43 1.55 1.68
Industrials 6.58 6.99 7.61 0.78 0.83 0.90
Information Technology 10.57 11.80 12.87 0.71 0.79 0.86
Materials 6.14 6.64 7.10 0.68 0.73 0.78
Telecommunication Services 11.78 12.47 12.27 1.06 1.12 111
Utilities 107.85 115.16 116.33 1.23 1.32 1.33

FortkoR: BAZIEALZFFIRPT, BLOOMBERG

% 14: HBHEM 500 (be500) 3 EATILHIEA T

PE PB

RATE 09-1-30 08-11-31 RAIMA 09-1-31 08-11-30
Consumer Discretionary 12.41 12.68 12.72 1.66 1.70 1.70
Consumer Staples 10.79 11.22 11.19 2.02 2.10 2.10
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Energy 6.55 6.88 7.00 1.35 141 1.44
Financials 21.85 25.10 29.77 0.49 0.56 0.66
Health Care 14.24 14.87 14.83 2.75 2.87 2.86
Industrials 8.88 9.09 9.25 1.37 1.40 1.42
Information Technology 32.84 31.47 29.18 1.66 1.59 1.47
Materials 5.27 5.34 5.44 0.88 0.89 0.91
Telecommunication Services 8.56 8.85 9.06 1.21 1.25 1.28
Utilities 15.42 16.98 17.59 147 1.62 1.68

FoAt kR BIZEALZFHRFT, BLOOMBERG

%.15: ¥ EPE 300 (SHSZ300) 8 &A7 L eg4E1E T AL

SHSZ300 PE PB

ik RATE 09-1-30 08-11-31 RATA 09-1-31 08-11-30
Consumer Discretionary 20.52 16.09 15.05 2.43 1.91 1.78
Consumer Staples 39.71 33.43 32.89 591 4.97 4.89
Energy 14.10 12.98 13.11 2.48 2.28 2.30
Financials 14.26 13.23 13.05 2.19 2.03 2.01
Health Care 34.52 28.92 23.64 4.36 3.65 2.99
Industrials 16.37 13.90 12.67 2.44 2.07 1.89
Information Technology 27.45 23.44 18.92 3.02 2.58 2.08
Materials 13.42 10.64 8.87 1.98 1.57 131
Telecommunication Services 20.81 18.78 20.25 1.26 1.14 1.23
Utilities 19.28 15.88 16.23 1.75 1.44 1.48

FortkoR: BAZIEALZFFIRPT, BLOOMBERG

£.16: PPEZ FE SENSEX30 85547k 644515 T4k

SENSEX PE PB

ATk RATE 09-1-30 08-11-31 RAIMA 09-1-31 08-11-30
Consumer Discretionary 7.58 7.21 6.75 1.45 1.38 1.29
Consumer Staples 24.11 24.63 23.06 8.79 8.98 8.41
Energy 8.65 8.83 8.29 2.02 2.06 1.94
Financials 8.39 9.50 9.11 1.33 1.51 1.45
Health Care 11.23 11.72 11.30 3.04 3.17 3.06
Industrials 14.59 15.05 15.18 3.13 3.23 3.26
Information Technology 10.12 11.08 12.13 3.28 3.59 3.93
Materials 2.36 2.46 2.10 0.61 0.64 0.55
Telecommunication Services 13.06 13.18 14.22 2.85 2.87 3.10
Utilities 17.94 19.25 16.28 2.24 2.40 2.03

FAt kR BIZIEALZFMR T, BLOOMBERG

(17: &BHIRY ibov I EAT L EGIEA T 0

PE PB
RATE 09-1-30 08-11-31 RAMA 09-1-31 08-11-30
Consumer Discretionary 22.11 22.10 20.99 1.74 1.74 1.65
Consumer Staples 18.18 17.91 18.36 2.76 2.72 2.78
Energy 11.86 11.47 9.05 2.12 2.05 1.62
Financials 6.59 6.70 7.32 1.48 1.51 1.64
Industrials 11.93 12.86 12.83 1.73 1.86 1.86
Information Technology 13.90 14.77 14.94 22.99 24.43 24.72
Materials 6.80 6.95 5.92 1.35 1.38 1.17
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Telecommunication Services 10.39 10.01 10.61 1.38 1.33 1.41
Utilities 10.54 10.43 10.94 0.58 0.57 0.60

FortkoR: BAZIEALZFFIRPT, BLOOMBERG

%.18: KT H MICEX B47k th4E48 T4k

INDEXCF PE PB

ik 09-1-30 08-11-31 RATA 09-1-31 08-11-30
Consumer Discretionary 18.30 19.00 40.65 0.19 0.19 0.41
Energy 6.83 6.88 6.67 0.95 0.96 0.93
Financials 4.11 4.67 6.61 0.68 0.77 1.09
Industrials 94.47 84.58 181.38 24.34 21.79 46.73
Materials 17.00 15.09 14.25 3.58 3.17 3.00
Telecommunication Services 46.50 45.44 37.38 4.33 4.23 3.48
Utilities 13.54 13.67 17.17 0.42 0.43 0.54

FAt kR BIZIEALZ TR T, BLOOMBERG

% 19: FHeA B (HIS)EATLEGIEE T4

PE PB
09-1-30 08-11-31 RATA 09-1-31 08-11-30
Consumer Discretionary 11.01 10.70 9.97 2.78 2.70 2.52
Energy 14.61 13.60 14.01 2.66 2.48 2.55
Financials 12.24 12.31 12.93 1.84 1.85 1.94
Industrials 5.66 5.86 5.22 0.64 0.66 0.59
Information Technology 43.74 46.94 39.54 11.63 12.49 10.52
Materials 12.51 8.76 9.06 2.10 1.47 1.52
Telecommunication Services 15.94 16.48 17.15 3.26 3.37 3.51
Utilities 11.03 11.32 11.61 2.13 2.18 2.24

FortkoR: BAZIEALZFFIRPT, BLOOMBERG

A 20: & B mARIE(TWSE)EAT L e§4EE T4

PE PB
RATL 09-1-30 08-11-31 AL 09-1-31 08-11-30
Consumer Discretionary 7.58 7.33 7.71 0.74 0.72 0.75
Consumer Staples 12.66 12.70 13.79 1.50 1.51 1.63
Energy 7.63 7.57 9.28 2.05 2.04 2.50
Financials 8.87 9.05 9.44 0.69 0.71 0.74
Health Care 10.74 10.70 10.90 1.51 1.50 1.53
Industrials 7.95 7.65 8.43 0.79 0.76 0.84
Information Technology 10.47 9.49 9.62 1.12 1.02 1.03
Materials 5.76 5.71 6.10 0.89 0.88 0.95
Telecommunication Services 12.35 12.38 13.04 1.67 1.67 1.76
Utilities 14.09 13.93 13.67 1.03 1.02 1.00

FAt kR BIZIEALZFHR T, BLOOMBERG

% 21: #E KOSPI ## & ATk t94E/E T 10

PE PB

09-1-30 08-11-31 RATA 09-1-31 08-11-30
Consumer Discretionary 11.23 11.58 11.15 0.79 0.82 0.79
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cuosEN
Consumer Staples 13.95 15.21 15.20 1.55 1.69 1.69
Energy 9.39 10.22 9.94 1.24 1.35 1.31
Financials 7.38 8.80 7.97 0.70 0.83 0.75
Health Care 14.43 13.92 13.07 1.70 1.64 1.54
Industrials 12.31 13.48 11.54 1.24 1.36 1.16
Information Technology 36.08 37.47 35.35 1.22 1.27 1.20
Materials 8.74 9.27 8.31 0.90 0.95 0.85
Telecommunication Services 14.98 16.53 16.42 1.19 1.32 131
Utilities NA NA NA 0.40 0.48 0.48
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EXXON MOBIL CORP Energy 3623.22 8.44 14.74 2.89 3.20
PETROCHINA CO-H Energy 2851.76 7.91 7.15 1.22 1.16
WAL-MART STORES Consumer Staples 1962.06 14.63 14.12 3.01 2.60
CHINA MOBILE Telecommunication Services 1764.06 11.57 10.72 2.96 2.72
IND & COMM BK -A Financials 1754.97 12.35 11.07 2.33 211
MICROSOFT CORP Information Technology 1600.30 9.52 10.20 4.64 4.37
JOHNSON&JOHNSON Health Care 1516.30 12.01 12.16 3.32 3.09
PROCTER & GAMBLE Consumer Staples 1472.74 13.54 13.75 2.41 2.49
ROYAL DUTCH SH-A Energy 1461.89 5.58 8.19 1.16 1.06
AT&T INC Telecommunication Services 1389.57 8.37 10.66 1.44 1.44
CHEVRON CORP Energy 1322.09 5.72 12.21 1.52 1.41
NESTLE SA-REG Consumer Staples 1293.18 8.04 12.74 2.79 2.48
BP PLC Energy 1248.09 5.79 8.29 1.38 1.20
IBM Information Technology 1189.79 9.91 9.76 8.83 3.90
BERKSHIRE HATH-A Financials 1166.57 13.84 15.32 0.99 0.84
CHINA CONST BA-H Financials 1148.60 8.31 7.79 1.71 1.61
TOTAL SA Energy 1142.74 7.98 8.44 1.72 1.55
TOYOTA MOTOR Consumer Discretionary 1137.13 7.69 N/A 0.81 0.88
GOOGLE INC-CL A Information Technology 1092.34 20.98 16.32 3.87 3.00
NOVARTIS AG-REG Health Care 1084.98 11.43 10.41 1.84 1.68
BANK OF CHINA-H Financials 1067.89 6.89 6.82 1.10 1.04
PETROBRAS-PREF Energy 1065.93 7.16 6.82 1.61 1.39
ROCHE HLDG-GENUS Health Care 1062.79 13.56 12.06 2.74 2.28
BHP BILLITON LTD Materials 1026.32 9.14 9.51 2.82 2.65
BHP BILLITON PLC Materials 1026.15 7.71 8.03 2.38 2.23
PFIZER INC Health Care 1008.72 5.64 6.59 1.37 1.26
COCA-COLA CO Consumer Staples 991.13 13.60 13.74 4.84 4.16
GENERAL ELECTRIC Industrials 990.57 4.86 7.31 0.94 0.85
CHINA PETROLEU-H Energy 975.30 11.30 10.94 1.04 0.99
VODAFONE GROUP Telecommunication Services 948.71 12.09 9.03 0.86 0.84
VOLKSWAGEN AG Consumer Discretionary 895.16 17.86 20.44 2.51 2.56
GENENTECH INC Health Care 894.44 26.82 22.43 5.71 5.36
CHINA LIFE-H Financials 881.47 17.36 24.96 3.30 3.16
CISCO SYSTEMS Information Technology 880.22 11.25 12.05 2.40 2.31
GLAXOSMITHKLINE Health Care 850.12 12.87 9.84 7.46 6.25
PUBLIX SUPER MKT Consumer Staples 844.61 74.20 N/A 14.91 N/A
ORACLE CORP Information Technology 835.65 12.36 11.65 3.66 3.43
ABBOTT LABS Health Care 834.97 16.27 14.69 4.33 4.12
HSBC HLDGS PLC Financials 834.89 5.04 6.17 0.65 0.72
TELEFONICA Telecommunication Services 822.08 9.63 8.57 3.79 2.79
VERIZON COMMUNIC Telecommunication Services 818.49 11.30 11.48 1.96 1.69
ENI SPA Energy 816.90 6.59 8.25 1.44 1.27
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APPLE Information Technology 812.19 16.92 17.52 3.54 3.16
PEPSICO INC Consumer Staples 800.71 14.06 14.00 6.62 6.48
HEWLETT-PACKARD Information Technology 754.82 8.47 8.40 1.90 1.76
SANOFI-AVENTIS Health Care 746.57 15.12 7.50 1.40 121
JPMORGAN CHASE Financials 742.83 19.32 11.58 0.55 0.54
NTT DOCOMO INC Telecommunication Services 736.06 11.12 13.12 1.46 1.50
GDF SUEZ Utilities 733.26 9.59 9.92 1.43 0.98
EDF Utilities 733.04 16.85 11.43 1.98 2.00

KRR, BAZEAZ AT, BLOOMBERG
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